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Abstract — We investigate the outage probabil-
ity of a dual-hop MIMO system where amplify-
and-forward relay and beamforming are used. A
practically important case where proportional fair
scheduling is implemented to schedule users trans-
missions and co-channel interference exists is consid-
ered in the analysis. Specifically, taking into account
Rayleigh fading and the path-loss effect, we derive
the lower bound and the asymptotic expressions of
the outage probability in closed form, with arbitrary
number of antennas and users. The proposed results

are validated via Monte Carlo simulations.

1 INTRODUCTION

Cooperative multiple-input multiple-output (MI-
MO) relay networks have been extensively investi-
gated for the last decade from both industry and a-
cademia since they are able to improve the through-
put and broaden the coverage of wireless commu-
nication systems. In particular, multiuser relay
networks (MRN) have been recently proposed and
adopted in some relevant standards such as IEEE

802.16m and LTE-A.

In MRN a source (s) is assisted by a relay (r) to
send information to a set of users U = {1,...,U}.
The user to be served is selected according to a
scheduling strategy that aims at reaping the bene-
fits of multiuser diversity. In particular, we assume
that the well-known proportional fair scheduling
(PFS) strategy is adopted [1]. Such strategy as-
signs each user a scheduling priority that is pro-
portional to the user relative condition in terms of

signal-to-noise-ratio (SNR).

We remark that most existing works assume that
at least one node of the network is equipped with
single antenna and the path-loss effect can be ne-
glected. In this work, we address a cellular MI-
MO network where a base station transmits data
to multiple users via a relay node. The relay node
schedules the second-hop transmission by imple-
menting PFS strategy. In such dual-hop MIMO M-
RN, we provide a comprehensive outage analysis of
the coupled effects of antenna diversity, path-loss,
multiuser diversity, and co-channel interference (C-
CI). The remainder of the paper is organized as
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follows. In Section II, the network model is intro-
duced. Section III first investigates the distribution
of the signal-to-interference-plus-noise-ratio (SIN-
R) over each hop. Then the lower bound and high-
SNR asymptotic expressions on the system outage
probability are presented. Section IV provides nu-
merical results while Section V concludes the paper.

2 SYSTEM MODEL

We assume that communications are subject to C-
CI and all nodes (source s, relay r, interferers, and
users u € U) operate in half-duplex mode. Also,
no direct link exists between the source and the
users. Source and relays are equipped with ns and
n, antennas, respectively, while users are equipped
with ng antennas. Thanks to the help of the relay,
the source transfers information to the users, whose
number is denoted by U. In the first hop, the re-
ceived signal at the relay suffers the CCI coming
from a set of out-of-cell interferers denoted by S,..
In the second hop, only one out of the U users is
scheduled for reception in each scheduling period.
Since users are located at different points within the
cell range, they may be affected by different sets of
out-of-cell interferers. If user u € U is selected by
the scheduler, we denote by S, the set of co-channel
interferers affecting the received signal.

Perfect channel state information (CSI) related
to the two hops is available at source, relay and
users. Thus, MIMO beamforming can be used for
communication.

Signal propagation is assumed to be affected by
both large-scale path-loss and small-scale uncorre-
lated Rayleigh fading. It is fair to assume that the
signal received by antennas belonging to the same
array experiences the same path loss. Specifically,
the channel gain from transmitter i (i € {s,r}) to
receiver j (j € {r} UU) is given by di_ja“Hij,
where d;;, a;;, and H;; represent the mutual node
distance, the path-loss exponent, and the channel
matrix, respectively. Under the Rayleigh fading
assumption, each element of H;; is Gaussian dis-
tributed with zero mean and unit variance. In the
following H;; = Ul-injVZTj indicates the singular
value decomposition of H;;, where A;; is the diag-
onal matrix containing the channel singular values.
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Also, we denote the product of the transmit pow-
er and the path-loss attenuation from i to j by
Q5 = Pid;ja”.

In the first hop, the source s transmits the ran-
dom information symbol x, which is assumed to
have zero mean and variance E[|z|?] = 1, while
the k-th interferer in S, transmits the zero-mean
unit-variance random symbol z;. We consider that
the maximum ratio transmission (MRT') technique
[2] is used at the transmitters. Thus, for each
transmitter-receiver pair, (i, ), ¢ precodes the sym-
bol using the right singular vector v;; of the chan-
nel matrix H;;, which corresponds to the maximum
singular value \/x . Then the receiver filters the re-
ceived signal by using the left singular vector u;; of
H,;, which corresponds to the maximum singular
value. Therefore, the received signal at the relay r
is a combination of the desired beamforming signal,
the interfering signals, and the AWGN 2z, i.e.,

1y 1w
Yr = aszTu,97-Hers7‘x+ E aérus'r'HkTvaxk+27‘
kES,

1 1
= (asgrA)2z+ E af iy, + 2
keS,

where /), = u:THSTVST. and hy,. = uZTHkrvkr. It
is easy to see that the coefficients hg,., with k& €
S,, are independent zero-mean complex Gaussian
variables [4].

In the second hop, let us assume that the u-th
user is scheduled for transmission. The relay node
first amplifies the received signal y, with an adap-
tive gain g, which is set so as to normalize the signal
power. Specifically,

G = b
Qgr Ny + Ekesr ase|hgr2+1°

Then the relay forwards the signal to the u-th user
by beamforming it through the channel character-
ized by matrix H,,. Again, assuming that the re-
lay precodes the signal according to the MRT tech-
nique, the received signal at the u-th user can be
written as:

(1)

—%ru 1 1y
Yu = Gdru 2 /\ﬁ Yr+ Z OéerllTquuVluJ)l—FZu . (2)
€S,

In (2), similarly to the first hop, A, is the largest
eigenvalue of H,.,,, and z, is a white noise with zero
mean and unit variance. From now on, we define
and hy, 2 u, Hyvy,. Similarly to he’s, hu's,
with [ € §,, are independent zero-mean complex
Gaussian variables.

Let us define o, = a4\, and o, = a, A\, as the
instantaneous SNRs of the two hops. According to

the PFS scheme, the scheduler grants access to the
user that experiences the best relative condition in
terms of SNR. The selected user is

* Ou

u* = arg max —

ueU Oy,
where 7, is the average SNR of the u-th user. Note
that 7, = E[oy] = @, E[\], thus the above ratio
does not depend on «,.,. Moreover, since all chan-
nel matrices are identically distributed, E[\,] =

E[M], for all w € Y. Then

u* = argmax\,, .
ueU

We assume that the user and the corresponding
interferers are stationary during the duration of the
transmission. Thus, the SNR of the selected user,
04, is given by

3)

Oh = Qpy= Ay
3 OUTAGE PROBABILITY

The outage probability of the system is defined as
the probability that the end-to-end SINR falls be-
low a predefined threshold. The instantaneous end-
to-end SINR of the system can be written as

_ ry’,. ’-Y‘k
~

= 4
Y+t 1 @

where v, = o,/(8 + 1) is the SINR at the relay,
with 8 = Y, cs krlhre|®. Also v = o,/ (pe +
1) is the SINR at the served user, with fi, = i+
and i, = Zlesu ayu|hiu|?. Note that p* denotes
the power of the CCI at the served user. In the
following, the statistical distributions of ~, and ~,
are investigated separately and a lower bound to
the system outage probability is derived.

Indeed, the analytical expression for the cumu-
lative density function (CDF) of « is currently u-
navailable. However, a mathematically tractable
upper bound of v can be expressed as

_ Tr V%
Yr+ v+ 1

<min(yr, %) =ws- (5
Then, thanks to the independence between =, and
7, the outage probability of v can be lower bound-
ed by

PLE(x) = P(wp < =)

out
=1-(1-F(2)(1-Fu(2)). (6)
In order to derive the CDF of ~,. and ~,, we pro-
ceed as follows. Let us define ¢ = min(ng,n,),
v = max(ns,n,), A = diag(ai,, @, ..., x5,
0(A) is the number of distinct diagonal elements
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of A, arpy > apy > -0+ > ayeayry are the dis-
tinct diagonal elements in decreasing order, 7;(A)
is the multiplicity of av;,y, and xi;(A) is the (4, j)-
th characteristic coefficient of A [4]. Since v, =
o./(B+ 1), the closed-form CDF expression of v,
for the source-relay hop with beamforming is given
by

File) = [ pals)Fr a1+ ) dy.
0
The expression of the density pg(y) can be found

in [4, eq.(29)] while the CDF F,_(z(1+5)) is given
in [4, eq.(30)]. Using the above results, we obtain

m e_bz/aST
e @
W 1+ O‘azr T
where
o(A) T (A) t (v+t)b—2b ¢ m
A
> * > XX
w i=1 j=1 b=1 c=v—t m=0g=0
and
€ (W)*M b " (A)D(g + §)a?
"WEGoDm \a,, ) XY 9 +3)%m

where d(b, ¢) is the coefficient that can be precom-
puted with an efficient algorithm given in [3]. The
proof is given in our technical report [5].

The characterization of the distribution of v* de-
pends on the adopted multiuser scheduling algo-
rithms. Indeed, the CDF of 4* is written as

WP (y < zlu=u®) (8

where v, = 04/ (i, + 1). In the PFS scheme, each
user is scheduled with the same probability, i.e.,
P(u* = u) = 1/U. Furthermore,

. o (14
P (yu<zlu=u )=/Opuu () F (%) dy

:/O;uu(y)FAu (W)léy(g)

where we exploited the fact that \,» = max,cy Ay
and that all A, are iid. Next, we denote
by ¢ = min(n,,ng), p = max(n,,ng), B, =
diag(aiu, @2u, - - -, A8, [u), 0(By) is the number of
distinet diagonal elements of By, a1y > o) >

© > (B, )w are the distinet diagonal elements in
decreasing order, 7;(B,) is the multiplicity of vy,
and x;;(By) is the (4, j)-th characteristic coefficient
of B, [4]. Following the same steps as above, we can
derive the closed-form CDF expression of v*, under

the PFS scheme as follows. The density p,,, (y) can
be written as in [4, eq.(29)] while the expression for
F\,(y) can be found in [4, eq.(30)]. The integral
in (9) can be computed by expanding the polyno-

U
mial Fj, (M)

Qo

3.1 High-SNR performance analysis

To give further insights on the diversity perfor-
mance, we provide the asymptotic analysis for the
outage probability in the high-SNR scenario. In
particular, we assume that, for each u, with con-
stant ratio aus,/qy — Ky, where r, is a constant,
as ag and ;. tend to infinity, and the transmis-
sion power of the interferers is fixed.

It has been pointed out that the McLaurin series
of the CDF of vyp = min(v,,7s) has the same
non-zero coefficient as that of the CDF of ~ [6].
Therefore, the asymptotic expression of the end-to-
end outage probability can be written as:

o (z) = B2 (2) + F2°(x) = B2 () F2 () (10)

where F° and F° denote the asymptotic CDF
expressions of the SINR for the source-relay channel
and the relay-user channel, respectively.

Considering that Hinin is a Wishart matrix,
E> can be evaluated by exploiting the asymptotic
expression of the CDF of the largest eigenvalue of
such matrices [7]:

=222

o(A) ;A wt )
i=1 j=1g=0

Xij(A)aliy Tyt (g + 5) ( d )Ut
I'(j) Li(v+1) Gsr (11)

In (11) T,(b) = [T, Db — k +1).
Similarly, F' f° can be evaluated according to (8):

B.) B, Upq (qu)
Tq(q) UXij(Bu)a?im ) 2 \UPa
(Fq<P+q>) r() ”9+”<Cm) '

(12)

In the high-SNR regime g, — oo. Thus the
dominant term in (10) is that with the small-
est exponent, namely, vt or Upq. It follows that
the asymptotic outage probability in the high-SNR
regime can be written as:

E>*(x), vt < Upq
F (@) ~ { F2(a) + F(2), ot = Upq
Feo(x), vt > Upq.
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Such expression indicates that the diversity or-
der of the system depends on min(vt,Upq) =
n, min(ns, Ung). Also, the diversity order is not
degraded by the CCI received either at the relay or
at the users.

4 NUMERICAL RESULTS

In this section the outage probability is presented as
the number of antennas, the interference power lev-
el, and the number of the users vary. The analytical
result in (6) is verified through Monte Carlo simu-
lations. The path-loss exponent is set to a;; = 2.5
for all transmit-receive pairs. The number of in-
terferers at any node is equal to 6. The distances
between the relay and each user is set to d,, =
(0.440.1u)dsy, (u € {1,...,U}). The distances be-
tween the interferers S, and the relay, and between
the interferers S,, and the user, are assumed to be,
respectively, di, = [0.9+0.1k]dy,, k € {2,3,4,5,6}
and dj,, = (0.9 +0.11)dy., I € {2,3,4,5,6}.
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Figure 1: Outage probability of the systems with various anten-
na numbers and interference power, when U = 3.
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Figure 2: Outage probability of the systems with various number
of users, when ny = 4,n,, = ng =2 and o, =10dB.

Fig. 1 compares the derived lower bound and the
asymptotic expressions of the outage probability
with the exact numerical results for U = 3. The
outage threshold is set to x = 5dB. We observe that
our lower bound is very tight with respect to the
Monte Carlo simulations, especially for high SNR.
The presented asymptotic curves also match well
with the numerical results in the high-SNR regime.
Moreover, the diversity gain of the system, which
in this case is equal to n,ns, determines the slope
of the asymptotic curves.

Fig. 2 shows that our analysis holds also for quite
large values of U: curves have been obtained for
ns = 4,ng = n, = 2, thus for U > 2 the system
performance is unchanged.

5 CONCLUSIONS

We investigated the outage probability of dual-hop
MIMO relay networks where AF is used for traf-
fic relaying and hop-by-hop beamforming is ap-
plied. We derived a closed-form lower bound and
an asymptotic expression of the outage probabili-
ty when users are scheduled according to the PFS
scheme. Our results are validated through numer-
ical simulations. The results provide valuable in-
sights on the design of practical multiuser dual-hop
networks. Future work will address different mul-
tiuser scheduling strategies.
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